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Closing Prices and Changes for the Previous Week
30-Year Treasury Bond 4.70% +1BP Prime Rate 7.75% Unch
10-Year Treasury Note 4.40% Unch 1-Month Libor 4.79% -0.16%
5-Year Treasury Note 4.06% +2BP 3-Month Libor 4.98% -0.17%
2-Yr Treasury Note 3.78% -1BP 6-Month Libor 4.83% -0.17%
1-Yr CMT Sep 4.14% 4.47% Aug 1-Year Libor 4.63% -0.18%
Overnight FF Rate 4.86% +0.17% Mo Treasury Avg Sep 4.8633% 4.9325% Aug
GNMA 6.00 Dec 101.07 +1/32 11th Dist COFI Aug 4.359% 4.277% Jul
FNMA 6.00 Dec 100.24 + 3/32 DJ Industrial Average 13806.70 +284.68
FHLMC 6.00 Dec 100.21 Unch NASDAQ 2804.19 +79.03
FNMA 15-Yr 5.50 Dec 100.06 -1/32 S&P 500 Index 1535.28 +34.65
GNMA 15-Yr 5.50 Dec 100.12 Unch MBA Mkt Index Flat +0.7% last week

LAST WEEK

Opinions and forecasts expressed are those of Sigma Research, Inc. Reliance on information stated herein I1s at the risk and discrefion of readers.




